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Abstract

In this paper, a new kind of series repairable system with repairman vacation is discussed, in which the
failure rate functions of all the units and the delayed vacation rate function of the repairman are related to
the working time of the system. The system model of a group of integro-differential equations is established
by using probability analysis method, which then is translated into an initial value problem of a class of
abstract semi-linear evolution equation in a suitable Banach space for further study. Then the conditions
of the existence and uniqueness of the system solution is analyzed by using Cy-semigroup theory. And by
using Laplace transform method, some steady-state reliability indexes, such as system availability, failure
frequency, and the probability that the repairman is on vacation, are discussed. Numerical examples are
also presented at the end of the paper. (©2015 All rights reserved.
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1. Introduction

A repairable system with repairman vacation is widely presented in repairable systems and queueing
systems. It is related to a variety of areas, such as aviation, aerospace, defense, finance and network
communications. The well understanding of this type of systems is of both theoretical significance and
real applications. The models with repairman vacation were originally presented in queueing systems. In
the early twentieth century, researchers, such as Jain, Rakhee & Singh [3], Ke & Wang [5], Liu, Tang &
Luo [11], et al., introduced the concept of repairman vacation into repairable systems, including delayed
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vacation, single vacation and multiple vacations. To the authors’ best knowledge, most of available references
related to repairman vacation are interested in the system steady-state behaviors (for examples, please refer
to [4, 15, 14]). Guo, Xu, Gao & Zhu [2] discussed the well-posedness and stability of a series repairable
system with a repairman following delayed-multiple vacations policy, and analyzed the sensitivity analysis
of system parameters. However, the failure rates in all available references are either constants or at most,
are related to the age of a system (for example, please see [9, 10]), but not related to the working time of a
system. But in practice, the failure rates of a unit is generally dependent on the working time of the system.
For example, the failure rate can be increased with the system running. Then it will be decreased with the
measures such as preventive maintenance, periodic detection and periodic maintenance. For this reason, we
are dedicated to studying a repairable system with repairman vacation in which the failure rate of all the
units are related to the working time of the system.

The rest of present study is arranged as follows. In the following section, the system model is established
by using probability analysis method and then is translated into an initial value problem of a class of abstract
semi-linear evolution equation in a Banach space. In Section 3, some properties of the system operator are
discussed, thereby the existence and uniqueness, and the continuous dependence of the system solution for
the initial value are derived by using Cp-semigroup theory. In Section 4, we derive some reliability indexes,
such as steady-state availability, steady-state failure frequency, and steady-state probability of repairman
on vacation by using Laplace transform method. Section 5 does numerical analysis. And a brief conclusion
is presented in Section 6 at the end of the paper.

2. System formulation

The system model considered in this paper is an n-unit series repairable system with a repairman
following delayed-multiple vacations policy. The system is described specifically as follows: at the initial
time ¢ = 0, all the units are new, the system begins to work and the repairman is preparing for the vacation.
If there is a unit failed in the delayed-vacation period, the repairman deals with it immediately and the
delayed vacation is terminated. Otherwise, he leaves for a vacation after the delayed-vacation period is
end. Whenever the repairman returns from a vacation, he either prepares for the next vacation if no units
are failed in the system or deals with the failed units immediately. The repair facility is neither failed nor

deteriorated during the whole process. The system is repaired as good as new.

Set all possible states of the system at time ¢ as follows. 00: The system is working and the repairman
is preparing for the vacation. 01: The system is working and the repairman is on vacation. 1i: The unit ¢ is
failed and the repairman is on vacation, and 2¢: The repairman is dealing with the failed unit ¢, =1,2,--- | n.
Then with the probability analysis method, the system model can be described as below.

::;t +e(t) + A(t)] Pyo(t) = /Ooo 7(2) Poy (t, x)dx + zn; /OOO 1 (y) Pai (L, y)dy (2.1)
:gt + a% +A(t) + r(x)] Poy(t,z) =0 (2:2)
:gt + a% + r(;p)} Pui(t,x) = Ni(t) Pou (t, ) (2.3)
:gt + a% + Mi(y)} Pyi(t,y) = 0. (24)

The boundary conditions are

Poi(t,0) = e(t)Poo(t) (2.5)
P(t,0) =0 (2.6)

PQ/L'(t, 0) = )\z(t)POO(t) + /OOO T’(JZ)Pli(t,l’)dl’, (27)
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where i = 1,2,--- ,n, A(t) = >_ A\i(t). The initial conditions are
i=1
Pyo(0) =1, the others equal to 0. (2.8)

Here Pyy(t) represents the probability that the system is in state 00 at time ¢; Py (¢, z)dx represents the
probability that the system is in state 01 with elapsed vacation time lying in [z, z+dz) at time t; Py;(¢, ) dz
represents the probability that the system is in state 1¢ with elapsed vacation time lying in [z, = + dz) at
time ¢; P»;(t,y)dy represents the probability that the system is in state 2i with elapsed repair time lying
in [y, y+dy) at time ¢. £(t) denotes the delayed vacation rate function, r(z) denotes the vacation rate
function, A;(t) denotes the failure rate function of unit i, p;(y) denotes the repair rate function of unit 4,
i=1,2,-.n

Concerning the practical background, we can assume that e(t), A\i(t), 7(z), ni(y) are all nonnegative
bounded functions satisfying e(t)y > >0, )\ ( ) = A > 0(t = 00), r(x), pi(y) € L[0,T] (0 < T < o) and
Jo r(@)da = [3° pi(y)dy = o0, i = 1,2,

For further study, we will translate the System (2.1)-(2.8) into an initial value problem of a class of

abstract semi-linear evolution system in a Banach space.
Choose the state space X as below.

X ={P = (Poo, Po1, P11, , Pin, Po1,- -+ , Pay) " |Poo € R, Pj € L*(R}),

HPH = |P00‘+Z”PJ” <OO7‘7:01)1%72Z7Z: 1a27"' an}a
J

where R represents the set of nonnegative real numbers. Obviously, X is a Banach space.
Define operator A : D(A) C X — X as follows.

A(Poo, Por(z), Pri(x), -+, Prp(z), Par(y), -, Pan(y))"
=(Ammman@Mx+§;Amm@ﬂa@m%—%xw—r@ﬁmwx
~Py(@) — r(#)Pu (), -~ Pl () — r(z) Pin(a),
Play) i) Paw) -~ Phay) — i) Pn(v))
with

D(A) = P; are differentiable in Ry and Pj € L*(Ry),

P = (Poo, Po1, Pi1,+ , Pip, Por, -+, Poy)T € X |
j=01,1i,2i,i=1,2,--- ,n
Let f(t,P) :]0,00) x X — X be

f(t, P) = (= (e(t) + A(t) Poo(t), —A(t) Por (t, @),
)\1 (t)P()l(t, 1‘), s ,)\n(t)P(n(t, LE), 07 e ,O)T.

Then the system (2.1)-(2.8) can be translated into an initial value problem of a class of abstract semi-
linear evolution system in Banach space X:

AP — APt + £8Pt ) 20
P(t ):( ( ) Py ( )apll(tam)v"' 7P1n(t7x)7P21(t>y)"“ 7P2”(t’y))T (29)
P(O ):POZ( 70)}:271-&-2
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3. Existence and uniqueness of system solution

The unique existence of the solution of the initial value problem of abstract semi-linear evolution equa-
tions, as so far, has been focused on by few researchers (such as Li [6, 7, 8] and Wang [13]). In this section, we
only discuss the unique existence of the mild solution of system (2.9) because of its limitation of the physical
condition, by using Cp-semigroup theory. Some properties of the system operator A will be presented first.

Lemma 3.1. The system operator A is densely defined in X.

PT’OOf. For any F= (f007f017f117 ce ,fln, f21, s ,f2n>T S X, then f] S LI(R+),j = 01, 11, 22,
i=1,---,n. Thus for any n > 0, there exist positive numbers G; and ¢; such that fggl | fo1(z)|dz

fom | for (z)|de < 3% and [ |fu(€)dE < b, [7* [fu(©)ldE < j2, k= 14,2i,i=1,--- ,n. Let

5—min{6 5150 3 }
Tl + 91( + Ml fool + J5° r (@) fraa)ldal}
Take P()O = foo and
ePoo, 0<zxz<éd 0, 0<x<é
Poi(z) =< goi(z), 6<z<Gon  Pu(r)=1g1(z), 6<z<Gy
0, Go1 <x <00 0, Gu<r<o
/\P00+f0 Plz( )d 0§y<(5
Poi(y) = < 92i(y), §<y<Gy
0, Go; <y < o0.

Here, g; are contlnuously differentiable functions satlsfylng 9;(G;) =0, gn1(0) = 6P00, g1:(0) = 0, g2;(0) =
AiPoo + [;° r(z)Py(x)de and me [for(z) — Por(z)|de < 2 "1 fe(€) — Pe(§)]dE < g&, j = 01,k k = 14,250 =
1,2, ,n. Then P; are continuously differentiable functions and P’ € LY(R,). Thus P = (Pyo, Po1, P11, - - ,
Pip, P21, e ,PQn)T € D(A). Furthermore, it is not difficult to prove that ||F — P|| < 7. Therefore, D(A) is
dense in X. O

Lemma 3.2. {£|¢ > e+ A} C p(A), where p(A) is the resolvent set of system operator A. And there exists
a constant W > 0, such that for any € > W,

1
E-w

IR A <

where R(&A) = (€1 — A)~!

Proof. For any F = (foo, fo1, fi1, " s fin, fo1, -+, fon)T € X, consider the operator equation ({ — A)P = F.
That is

n

§Poo — /000 r(x)Po1(v)dx — Z/OOO wi(y) Pai(y)dy = foo (3.1)
Poy () + [€ + 7(2)] Por () = fou () (3.2)
Pyi() + [€ + (@) Pui() = fui(a) (3.3)
Py (y) + [€ + 1)) Pai(y) = fai(y) (3.4)
Po1(0) = ePoo (3.5)
£i(0) =0 (3.6)
P3i(0) = Ai Poo +/ r(z)Pri(z)dz (3.7)
0
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where ¢ = 1,2,--- ,n. Solving equations (3.2)-(3.4) with the help of (3.5)-(3.7) derives

Py1(x) =ePyoe™ JSE+r(s)]ds +/ for(s)e™ fsw[§+r('r)]d‘rds
0
& Py IO 1y () (39)
Pl / frils)e FET OIS 2 v (o) (3.9)
Pyi(y) = |:)\1'P00 +/ T(I)Pu(sc)dx} e~ Jo [E+ni(s)]ds +/ fai(s)e™ JYEHni(m)dr g
0 0

2\ Pooe™ o letmi@lds 4y (4, (3.10)

Substituting (3.8) and (3.10) into (3.1) yields

(& —eM — Z AiNi) Poo

oo+ / ) Yor()de + ) / () Vau ),

where M = [ r(z)e”Jo [5+7(‘5)]dsdm N I3 mily)e o' etmils )]dédy i=1,2,---,n. It is not hard to prove

that for any§>0andt>0 [ r(z)e St dSdac<1 I mily)e= 17 [5+“()]dsdy
<1,i=1,2,---,n. Then £ —ecM — ZZ,1AN >E&—e—A>0, forany§>5—|—A Thus

Joo + 37 r(z)Yor(x) dx+2f0 i (y)Ya; (y)dy

P =
00 €—eM — zizl NN,

(3.11)

Moreover, according to [1], we can deduce that there exists a constant S > 0, such that V¢ > 0,
[ e Jirmdrqy < 8, [ e Jrwimdrqy <50 i=1,2,--- ,n. Then from (3.8)-(3.11), it can be seen that for
any £ > ¢ + A, the equations (3.1)-(3.7) have a unique solution P = (Py, Po1, P11, , Pin, Po1, -+ , Pan)t €
D(A). This means that ({1 — A) is surjective. Because (£1 — A) is closed and D(A) is dense in X, then

(€1 — A)~! exists and is bounded by Inverse Operator Theorem, for any & > & + A.
Furthermore, the following estimations can be obtained with the equations (3.8)-(3.11).

| Pool < f—Hf—A (3.12)

/O | Py (z)|da < ‘”ZOO' + ”fgl” (3.13)

/ |Pri(2)] < ] (3.14)
0 £

Thus equations (3.12)-(3.15) follows the estimation:

1Pl =IPool + [ Porll + D I1Puill + D I P
i=1 i=1
3¢ —e—A 1
<= ||F| <
e n < ew

where 0 < W < 8(c +A)/9. This means that for any & > W, (61 — A)~! exits and [|(¢€1 — A) 7Y < ﬁ O

1E]
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Lemma 3.3 ([12]). Let f : [to,T] x X — X be continuous about t on [ty,T] and uniformly Lipschitz
continuous (with constant L) on X, if —A is the infinitesimal generator of a Cy semigroup T(t), t > 0, on
X, then for every ug € X the initial value problem

{dqfi(tt) + Au(t) = f(t,u(t), t >t
u(to) = wo

has a unique mild solution uw € C([tg,T] : X). Moreover, the mapping ug — w is Lipschitz continuous from
X into C([to,T] : X).

According to Hille-Yosida theorem [12] with Lemmas 3.1 and 3.2, the following result is obvious.
Theorem 3.4. The system operator A generates a Cy semigroup T(t).

Theorem 3.5. For any T > 0, assume €(t) and \(t) (i = 1,2,--- ,n) are continuous on [0, T|. Then
for any P € X, if Pyi(t,-) € C([0,T] : LY(R.)), where Py is the second component of P, the semi-linear
evolution system (2.9) has a unique mild solution P € C([0,T] : X). Moreover, the mapping Py — P s
Lipschitz continuous from X into C(]0,T] : X).

Proof. For any T' > 0, with the assumptions of the theorem, it is obvious that f(¢, P) is continuous about ¢
on [0,7]. Furthermore, for any ¢ € [0,7] and P, Q € X, it is easy to know that

It P) = f(t, Q) < LIIP - Q|

where Py, Po1 and Qqo, Qo1 are respectively the first and the second components of P and @, and L =

2maxq sup &(t), sup A(t)}. Therefore, the result of theorem 3.5 is obvious by using Lemma 3.3. O
t€[0,T] t€(0,T]

4. Reliability indexes

In this section, we substitute the limit values £ and N respectively for the delayed vacation rate e(t)
of repairman and the failure rate \;(¢) of each unit ¢, ¢ = 1,2,--- ,n in system (2.1)-(2.8), which can be
found in Section 2, and for simplicity, we will replace them with € and A; in the following. Thus system is a
special case of [2] and then is stable. So in this section we can study steady-state reliability indexes of the
system with the method of Laplace transformation because the premise of Laplace transformation needs the

condition that the system solution is unique existed and stable.
Applying the Laplace transformation to equations (2.1)-(2.8), we can obtain the following equations.

(s+A+2P(s) =1+ [ r@Piade + Y [ )Pty (4.1)
=1
%ﬁ:,x) +[s+A+r@)]P5(s,z)=0 (4.2)
D) | (s r()Pis,2) = My s 2) (4.9
O | st )P ) = 0 (4.4
Piy(5,0) = ePis(s) (45)
Pri(s,0)=0 (4.6)
P;i(s,0) = A\ Py (s) —i—/o r(z)Py;(s,x)da (4.7)
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where i = 1,2,--- ,n. Solving equations (4.1)-(4.4) with the help of (4.5)-(4.7) follows
1

s[l +eg(s) + (L4 £((s + A) f(s) — sg(s))) 2:31 /\ihi(s)]
Py (s,2) = ePyy(s)e” Jo [s+A+r(r)]dr

* e — [ s+r(r))dr —Ax
Pfi(s,z) = A o(s)e Jolotrldr (1 — g=hr)

P5i(s,y) = AiPao(s) [+ £ (s + A)f(s) = sg(s))|e™ ¥ rmolar

Foo(s) =

where

el (oo}
f(S) — / e f(;T(S+A+T(T))de(I;’ g(S) _ / o f(f(s-‘rT(T))dex

0 0

For the preparation, some steady state indexes of the system (2.1)-(2.8) can be derived as follows.
Theorem 4.1. The stead-state availability of the system is
1+ef

l+eg+(1+ sf)

A, =

Aihi

it

where [ = f e~ Jo A+r(Mldrqg, g_fo e Jor@drqg =/, e Jo wi(r Mrdy, i=1,2,--- ,n.

Proof. The instantaneous availability of the system at time ¢ is A,(t) = Poo(t) + [y Poi(t,x)dz. According
to Taubert theorem, the stead-state availability of the system can be obtained readily. That is

A, :tlgrolo A,(t) = 21_% sAL(s) = ll_r}r%)s[POO(s) +/0 POl(s,x)d:ﬂ}
1+¢ef
1+eg+(Q+ef) > Nih
i=1

O]
Theorem 4.2. The stead-state probability of the repairman on vacation is
P, = S
1+eg+(1+ef) > Nh
i=1
Proof. The probability that the repairman is on vacation at time t is P, (t) = [;° Po1(t x)dx—kz Iy Pui(t,z)dz.

Then the stead-state probability of the repairman on vacation can be ylelded by using the hmlt theorem as
below.

P, :tlggc P,(t) = 11_% sP}(s)

e8] n e8]
:;1_{%3[/ Pgl(s,x)dx—i—;/o Pf‘i(s,x)dx}

0
€9

n
l4+eg+A+cef) > N
i=1

where g and h; (i = 1,2,--- ,n) is defined in Theorem 4.1. O
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Theorem 4.3. The stead-state failure frequency of the system is

Wy =AA,

Proof. According to Ref. [1] the instantaneous failure frequency of the system at time ¢ is Wg(t) = A [Poo(t)+

1o Poult, x)da:]. Applying the limit theorem and noting the result of Theorem 4.1, the result of Theorem
4.3 can be yielded readily. O

5. Numerical analysis

In this section, we present some examples to illustrate the results obtained above. For simplicity, we
consider the simple system (i.e.one-unit system) corresponding to system (2.1)-(2.8), in which the repair
time of the unit and the vacation time of the repairman both follow exponential distributions. That is,
r(x) =r, u(y) = pu, where r and p are nonnegative constants.

Furthermore, we assume () = 0.1, for ¢t € [0,1); 0.5, for t € [1,3); 1, for ¢ € [3,00) and A(t) = 1
for t € [0,1); 0.5, for t € [1,3); 0.01, for t € [3,00). Figures 1-4 present the instantaneous availabilities,
instantaneous probabilities of the repairman on vacation, instantaneous probabilities of the system in failure
state and instantaneous probabilities of the system in good state with different repair rate u and vacation
rate 7.

A(t)

.
R
+
+
.
+

+ ¥

1 -
0.4 4 +

+
¥

0.29

0 T T d
0 5 10 15
t
l + r=mu=02 —— r=mu=0.5 ° r=mu=1 ]

Figure 1: Transient availabilities with different repair and vacation rates

0.8

4+t
,,,,,,
+
o+
4

0.6

T
Pv() sbo

0.4

0.2

0 T T 1
0 5 10 15
t
+ r=mu=0.2 —— r=mu=0.5 ° r=mu=] ]

Figure 2: Transient vacation probabilities with different repair and vacation rates
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0.8

F(t)

l + r=mu=02 —— r=mu=0.5 ° t:muZII

Figure 3: Transient failure probabilities with different repair and vacation rates
14
0.8
0.6
PO(t)

0.4

0.2

l + r=mu=02 —— r=mu=0.5 ° t:muZII

Figure 4: Transient good-state probabilities with different repair and vacation rates

From the figures, we can deduce the following conclusions.

(i) The instantaneous availability of the simple system first decreases then increases with the increasing
of delay-vacation rate ¢ and decreasing of failure rate A, and increases with the increasing of vacation rate
r and repair rate u.

(ii) The instantaneous probability of the repairman on vacation increases with the increasing of delay-
vacation rate € and decreasing of failure rate A, and decreases with the increasing of vacation rate r and
repair rate p in steady state.

(iii) The instantaneous probability of the system in failure state first increases then decreases with the
increasing of delay-vacation rate € and decreasing of failure rate A, and decreases with the increasing of
vacation rate r and repair rate pu.

(iv) The instantaneous probability of system in good state (i.e. the probability of the repairman in
delayed vacation stage) decreases with the increasing of delay-vacation rate ¢ and decreasing of failure rate
A, and increases with the increasing of vacation rate r and repair rate p in steady state.
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